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FTSE China 50

FTSE China (HK Listed)
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FTSE China 50 32 -109 06 -119 -455 355  -183 -84 266 281 262

FTSE China (HK Listed) 57 -130 -30 -168 -514 -308 -214 71 260 284 271

* Compound annual returns measured over 3 and 5 years respectively
**Volatility — 1YR based on 12 months daily data. 3YR based on weekly data (Wednesday to Wednesday). 5YR based on monthly data

Data as at: 29 February 2024
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Source: FTSE Russell as at 29 February 2024. Past performance is no guarantee of future results.
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Returns shown before the index launch date reflect hypothetical historical performance. Please see disclaimer for important legal information.



FTSE China 50 Index (Japanese)

Data as at: 29 February 2024
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FTSE China 50 134 -11.2 . -11.4 14.3 .0 -19.4 -19.2

FTSE China (HK Listed) 8.2 -6.5 2.9 488 -14.7 18.3 254 -204 -20.7 -15.0
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m Return/Risk Ratio Drawdown (%)

FTSE China 50 -04 -0.7 -0.3 0.0 -28.5 -56.9 -59.9 -59.9
FTSE China (HK Listed) -0.6 -0.8 -0.3 0.0 -30.2 -60.3 -62.8 -62.8

Return/Risk Ratio — based on compound annual returns and volatility in Performance and Volatility table
Drawdown - based on daily data
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(HKDm)
Alibaba Group Holding (P Chip) ~ China Retailers 756,338
Tencent Holdings (P Chip) China Software and Computer Services 663,464 8.01
China Construction Bank (H) China Banks 630,359 7.61
Meituan Dianping (P Chip) China Software and Computer Services 590,332 7413
NetEase (P Chip) China Leisure Goods 438,780 5.30
Totals 3,079,272 37.20
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ICB Code ICB Supersector Net MCap (HKDm) Wgt %

1010 Technology 1,695,889 20.49
1510 Telecommunications 1 254,852 3.08
2010 Health Care 3 199,131 2.4
3010 Banks 10 1,847,755 2232
3020 Financial Services 3 69,517 0.84
3030 Insurance 5 557,440 6.73
3510 Real Estate 3 163,616 1.98
4010 Automobiles and Parts 3 526,929 6.37
4020 Consumer Products and Services 3 638,067 7.7
4040 Retailers 3 1,040,188 12.57
4050 Travel and Leisure 2 430,447 5.20
4510 Food Beverage and Tobacco 2 172,275 2.08
5010 Construction and Materials 1 20,330 0.25
5020 Industrial Goods and Services 3 121,562 147
5510 Basic Resources 1 95,605 1.15
6010 Energy 3 444,728 5.37
Totals 50 8,278,330 100.00

17y 7 ARk

Attributes FTSE China 50 FTSE China (HK Listed)

Number of constituents 50 262
Net MCap (HKDm) 8,278,330 10,692,334
Dividend Yield % 3.65 3.14

Constituent Sizes (Net MCap HKDm)

Average 165,567 40,810
Largest 756,338 1,730,921
Smallest 7,507 524
Median 94,734 10,488
Weight of Largest Constituent (%) 9.14 16.19
Top 10 Holdings (% Index MCap) 56.44 50.48
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Source: FTSE Russell as at 29 February 2024. Past performance is no guarantee of future results.
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Returns shown before the index launch date reflect hypothetical historical performance. Please see disclaimer for important legal information.



FTSE China 50 Index (Japanese)

Data as at: 29 February 2024
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Data definitions available from
info@ftserussell.com

To learn more, visit Iseg.com/ftse-russell;
email info@ftserussell.com; or

call your regional Client Services Team office:
EMEA

+44 (0) 20 7866 1810

North America
+1 877 503 6437

Asia-Pacific

Hong Kong +852 2164 3333
Tokyo +81 3 6441 1430
Sydney +61 (0) 2 7228 5659

Source: FTSE Russell as at 29 February 2024. Past performance is no guarantee of future results.
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